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Generalized Polya urn embedded to Wiener space
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Portfolio Optimization via Martingale and Convex Duality Methods
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Lamplighter random walks on fractals

16:00-16:30 OO O (DOOOO,D)
Weak approximation for non-smooth functionals of SDEs with irreg-
ular drift

16:40-17:10 OO0 OO (OOOOO.M)
A proof of CLT with Lindeberg style and stable convergence
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Complex stochastic calculus and its discrete analogue
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Non-conventional limit theorems. Kifer, Varadahn 000 00O
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A Non-Commutative Version of the Fundamental Theorem of Asset
Pricing
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